reference

RTS field code

Mandatory/Cond
itional/ Option

Field name

Box to complete

STS notification identifier

Field description

Technical guidance

Background informati
Article of regulation (EU) 2017/2402

Background information:
applicable explanation type
for this field

Background information:
Article of Regulation (EU) 2019/980

815600287AD27DED3841N202401

The unique identifier as assigned by
SMA

notification.

ed of the new
This field as v -

g
Securitisation unique identifier.

in
notifications were submitted by different reporting entities on the same securitisation

Where reporting an update, the unique

identifier - STSS4. (as it may be the

ABCP transacti h the

this field
ed by ESMA (STSS4.

i suffixed by a

This field should be left blank otherwise.

i
the previously notified STS notification.

General Information

Securitisation type

Private

{usT}

Securitisation type may be 'Public’ or
“Private’

Only possible values in Box to complete are "Public" and "Private"”

Field codes are highlighted in amber if the fild isleft blank or has errors in format.

Securitisation type

N/A

General Information

{Lerp

The LEI of the Designated Entity in
accordance with Artcle 27(1) of
Regulation (EU) 2017/2402

Only one LEI should be reported in Box to complete and it should be one of the.
sponsors. Thi

The NRE ® be authorised for
this Designated final.

Field codes are highiighted in amber if the field is left blank or has errors in format.

Note:

system.

First contact point

Legal Entity Identifier (LEJ) of the entity
designated as the first contact point and
name of the relevant competent
authority

Article 27(1)

General Information

Item 3.2 of Annex 19 of Commission Delegated
Regulation (EU) 2019/980

Instrument ISIN

1T0005594616;T0005594624;1T0005594632

{IsIN}

ISIN (12-character alphanumeric code) should be reported in Box to complete where:
available.

Where multiple ISIN codes are reported, *;" separator should be used without any space.

security identification code(s) (ISIN).

Field codes are highlighted in amber where:
- the feld has errors in format; o
- the felds STSS1-SIN, type and
blank

Where available, the international
security identification code (ISIN) o

Instrumer

Instrument code type.

1£ no ISIN s available, the name of the

i code assigned to this
securitisation

type and
ISIN is not available.

To be used to define the instrument code type (such as CUSIP).
assigned to thi t
“INTERNAL" P

should be reported in
this field.

are reported, *;" sep
between each code type. That may lead to repetition of the same code type
(CUSIPCUSIP).

Field codes are highlighted in amber where:
left blank. reported;

or
- the felds STSS1-SIN, type and
blank; or
- feld has errors in format.

left

Instrument code

{TEXT-100}

type and
ISIN is not available.

To be used to report the instrument code that is not ISIN (such as CUSIP)
ssigned to thi t

should be reported in this field.

are reported, ';" separat h

I£ no ISIN s available, i
securities code such as
2 CUSIP, assigned to this securitisation

between each code.
(CUSIP_Value;CUSIP_Value).

repetiti type

Field codes are highlighted in amber where:

typeis reported;
or

- type and
blank; or

- the number of
codes; or

- feld has errors in format.

types is

codes. If no ISIN is available, then any
other uniay d d
tothis securitisation.

()]

The LEl of

Originator LEI should be reported in Box to complete for each originator in that

LEl or Originator LE! pr
Reported LEls should exist at the GLEIF database.

are reported, *;" sep

Field codes are highlighted in amber where:
~neither Sponsor LEI nor Originator LEi is reported; or
~feld has errors in format.

Legal Entity Identifier LEI)

The LEI of the originator(s) and
sponsor(s) and, where available,

N/A

General Information

Item 4.2 of Annex 9 of Commission Delegated
Regulation (EU) 2019/980

Originator country.

TTALY

{COUNTRY._EU)

The country of establishment of the
originators)

he is reported,
unique country.

report the

Box to complete.

Field codes are highlighted in amber where:
- both Originator country (f
where Originator LEl s reported; or

left blank

filledin; or
~feld has errors in format.

Country of establishment

Where available, the country of
establishment of the originator(s),
sponsor(s), SSPE(s) and original
lenderls).

Article 18 and 27(3)

General Information

N/A

Originator country (if
multple countries)

{COUNTRY_EU_LIS
U]

The country of establishment of the

When ported, pl ol o full
list of countries. ;" separator should be used between each EEA country (in the same
order used for the originator LEI). That may lead to repetition of the same country
(IRELAND; I TALY;IRELAND;CZECHIA).

Field codes are highlighted in amber where:

~both Originator country (if left blank

from different countries)

where originator LEl s reported; or
- both Originator ry (if

- the number of Orig is e
multiple countries); or

- only one country i reported; or

~field has errors in format.

filledin; or
countres (if

Country of

Where available, the country of
establishment of the originator(s),
sponsor(s), SSPE(s) and original
lenders).

Article 18 and 27(3)

General Information

N/A

Sponsor LEI

()]

The LEl of

Sponsor LEI to compl por
Atleast one Sponsor LEl or Originator LEI should be provided.
Reported LEls should exist at the GLEIF database.

are reported, *;" sep:

Field codes are highlighted in amber where:
~neither Sponsor LEI nor Originator LEi is reported; or
~field has errors in format.

Legal Entity Identifer L€1)

The LEI of the originator(s) and
sponsor(s) and, where available,
original lender(s).

N/A

General Information

Item 4.2 of Annex 9 of Commission Delegated
Regulation (EU) 2019/980

Sponsor country

{COUNTRY_EU)

The country of establishment of the
sponsor(s)

he is reported,
country.

report the unique

Box to complete.

Field codes are highlighted in amber where:
- both Sponsor country and Sponsor country (if mutiple countries) are left blank where
Sponsor LE s reported; or
- both Sponsor country and Sponsor country (if multiple countries) are filled-in;
~feld has errors in format.

Sponsor country (if muitiple
countries)

{COUNTRY_EU_LIS
U]

When
of countries.

reported, pl
P ey (in
used for the sponsor LEI). That may lead to repetition of the same country.
(IRELAND;ITALY; RELAND;CZECHIA)

the

Field in amber where:

The
sponsor(s) (if from

different countries)

- both Spor and sponsor country (f

Sponsor LE s reported; or

- both Sponsor country and Sponsor country (if multiple countries) are filed-in; or
- the number of Sponsor LEIs s different from the number of Sponsor countries (If
multiple countries); or

- only one country i reported; or

~field has errors in format.

Where available, the country of
establishment of the originator(s),
sponsor(s), SSPE(s) and original
lender(s).

Article 18 and 27(3)

General Information

N/A

Original Lender LE|

{Lerp

The LEI of the original lender(s) (where
available)

Original lender LEI should be reported in Box to complete where available. Where
reported, this LEI should exist at the GLEIF database.

iple LEI are reported, ";" separat used with

Field codes are highlighted in amber where the field has errors in format.

Legal Entity Identifier (LE1)

The LEl of the originators) and
sponsor(s) and, where available,

N/A

General Information

Item 4.2 of Annex 9 of Commission Delegated
Regulation (EU) 2019/980

Original Lender Country

{COUNTRY_WORL
o}

The country of the original lender(s)
(where available)

Original

When only one original lender s reported, please use this Box to complete to report the:
unique country.

Select the relevant country in the drop-down list of Box to complete.

Field codes are highlighted in amber where:
- Original Ler 2
Original Lender LEI i filled-in; or
th try and

left

- bol untry (if
filled-in; or
- feld has errors in format.

Original Lender Country (i
multiple countries)

(COUNTRY_WORL
o_UsT)

The country of the original lender(s)
(where available)

When several original lenders are reported, please use this Box to complete to report the.
fulllist of countries.

" separator should be used between each country (in the same order used for the
original lender LEI). That may lead to repetition of the same country
(IRELAND; TALY; RELAND;CZECHIA).

Field codes are highlighted in amber where:

- the original lender country is not consistent with the Original lender LE; or
~both country and untry (if

fillecHin; or

- the number of Original lender LEIs is different from the number of Original lender
countries (if multiple countries); o

- only one country is reported; or

- feld has errors in format.

Country of establishment

Where available, the country of
establishment of the originator(s),
sponsor(s), SSPE(s) and original
lender(s).

Article 18 and 27(3)

General Information

N/A




TTALY SSPE be reported in Box to comp)
When , please filkin
The country of establishment of the | "
N1z sTss8 SSPE Country fcounTy ey |0 i
Select the relevant EEA country in the drop-down ist.
el coes et n b wher the e s nfomat.__ \Where avaiable, the country of
e several SSPES exist and they do not have the same country, please use ths Box to astablshment of the ovignatoris)
complete to report the fulllst of EEA countries. Country of establishment et SSPel) o e Article 18 and 27(3) General Information N/A
-_ ety ead , lender(s).
eparator shoul at may lea the
The country of establishment of the
SSPE Country (if multi (COUNTRY_EU_UIS niry (RELAND;TALY;IRELAND;CZECHIA).
N12 s1ss8 e WD g FUL | s5pe(s) (f mutiple SSPEs from same country )
diferent countsi
erent countries) Field codes are highlighted in amber where:
- both SSPE 0 3
~only one country s reported; or
- field has errors in format.
a) The Legal Entity Identifier (LE)of theinitial disclosure reporting entity under the.
b) The ltter ‘N’ for non-ABCP securitisation;
The four- urit 5.
The unique Identifir assigned by the w"w‘ four-dig securities ee
N1 stssa Non-ABCP securitisation @ The the information
unique identifier D) Avtice 11(1)of elegated Regulation | 4 T "o 98" sedt W it omesome
(€V) 2020/1224 identifier as referred to in points (a), (b) and (c)), for example O1 if this is the first
securitisation in that year, 03 if this is the third securitisation in that year, and so on. In
entity can define the order of each securitisation at ts discretion.
Field codes are highlighted in amber i thefield s left blank or has errors n forma.
. nd heth st Box v i be ssued for the The unique identifer assigned by the
indicates whether severa
v reporting entity in accordance wi
ificai issued for thi Unique identif N/A General Informati N/A
N5 stssa s vy ot may e s r s nique identifer vl 1111y of Doegmred negiation | eneral Information /A
securtsation idenifier Field cades are highlighted in amber i the field s left bank or has errors n format. (€0) 2020/122.
Box i bessued
for
Only possible values in Box to complete are:
Multple STS notifcations (Master ~Master Trust
N6 stssd reason Trust/Other} ~Other
ndicates the reason for which several | 1€ €odes are hghiighted in amber where
field flag is equal to"Y";or
- field has errors in format.
v for identifier by
N7 sTssa (TEXT-5000
comment ‘ J Field codes are highlighted in amber where:
- fild s left blank and Multiple STS notfications flag is equal to
fild has errors in format..
v that from the obligation to publish
prospectus.
that the
For public securitisations that are ot | obligation to publish a prospectus,this field may be eft blank.
exempt from the obligation to publish
N8 s1ss5 Prospectus Country {COUNTRY_EU) | prospectus, the country of the For public securitisations that are ot exempt from the abiigation to publish a prospectus,
~ [
the prospectus should be provided
in
islft blank and reported; or
field has errorsin format.
v from the obligation to publsh a
prospectus.
that the
obligation to publish a prospectus, this field may be lft blank.
For that are ot prospectus identifier is the inital , then
exempt from the obiigation to publish | the final prospectus denti ble and
N19 s1sss Prospectus identif EXT-100)
S i 3 a prospectus, the prospectus identifer | ater than 15 days after the closing of the transaction.
should be provided. Were he vt competent sty dos oo pospecus e e Where avalable, the prospectus
prospectus dentfer feld should befledin with "Not provided by the reevart Prospectus identifer dentifer s provided by the relevant [ N/A General Information N/A
competent authority”. competent authority.
in
islft blank and reported; or
field has errors in format.
Mandatory for public securiisations that are exempt from the oblgation to publish a
prospectus,
For tha pt from the obligation to publish tus,
this field should be left lank.
Where the public securitisation is forsuchan
exemption.
exempt from publishing a prospectus,
ise explanation explaining wh
N20 s1ss5 Exemption on Prospectus {TExT-5000) concise explanation explaining WhY | cilq codies are highiighted in amber where felds STSS5-Exemption on prospectus, STSS5-
tis is the case making reference to
Prospectus Country and STSSS-Prospectus identifier are flled.
the relevant article of the prospectus
regulation il cod " )
pectus Country and 2
dentiferare left blank or
pectus Country and 2
dentiferare iled; or
fild has errors in format.
Where a prospectus i drawn up in
1 () should be submitted as a inal fication at the eariiest, compliance with Regulation (EU)
{DATE_TEXT-YYYY- | 2017/1129, the date on which the 2017/11294{4], the date on which the
21 stss11 Issue dat o Issue dat N/A General Informati N/A
ssue date MM-DD) prospectus was approved. If not, the | Example: 2020-01-31 (text format) ssue date prospectus was approved. / enerel information /
closing date of the most recent. In all other cases, the closing date of
transaction. Fild codes are highiighted in amber where field i left blank or has errors in format. the most recent transaction.
& DataWarehouse GmbH
R Mandatory only to public securitsations.
The field may be left blank for private securiisations.
Select the name o the registered
securitisation repository as itis selectin name of tis
Securitisation Reposit R blshed on the ESMA Where available, the name of th
N2 sTss6 e s available under the s of registered ° Securiisation Repository ere avellable, the name of the NA General Information NA
name website at registered securitisation repository.
Securitisation Repostories published . .
on the ESMA website. egiter secrlx
is
field has errors in format..
the name
The field “Not available" for thatdo not Section 4 of Annex 9 of Commission Delegated
23 s1ss7 Securisation name Alba 14 SPVS.r. rext-100} The securitisation name. o fe ot avallable”for tdonot | securitsation name The securitisation name. NA General Information ection 4 of Annex 9 of Commission Delegate
have any securitisation name. Regulation (EU) 2019/980
Field codes are highlighted in amberif the feld s lft blank or has errors in format.
credit faciites, including loans and leases, provided TRe YD Of URGeryIng expos
toany type of enterprise or corporation Including:
1 residential loans that are
ither secured by one or more
mortgages on residential immovable
property or that are fully guaranteed by
an elgible protection provider among
Only possible values n Box to complete are:
The type of underlying exposures s onto complete are those referred to in Article 201(1) of
including; e Regulation (EU) No 575/2013 and
1) residential mortgages ~commercial mortgages qualfying for the credit qualty step 2
i  credit facilties provided to individuals for personal, family o household consumption
2)  commercil mortgages; poses orabove as set out n Part Three, Title
it facites provided t d 1, Chapter 2 of that Regulation;
) creditfacities providedto ot faittes, incucing loans and leases, provided to any type of enterprise or apter 2 of that Regulation,
indiiduals or personal famiyor |t BT 2) commercialloans that are
N5 stss10 il e s (s Rousehold consumption pUIBOSES; | g oans eases Underling exposres secured by ane or more mortgages on |y General Information NA
classifcation 4 credit faiites, including loans | 2170 1</ e classifcation commercialimmovable property,
and leases, provided to any type of including offces or other commercial
- trade receivables
enterprise or corporation; o premises;
5)  autoloans/leases; 3) credit facltes provided to
6)  credit card receivables; selectin essificat individuals for personal, family or
7)  urade receivables; household consumption purposes;
s, 4 redit facilies, including
8 others Field codes are highlighted in amber i the field s left blank or has errors n format. ) credit faclites,including
loans and leases, provided o any type
of enterprise or corporation;
5) auto loans/leases;
6 credit card receivables;
7) trade recelvables;
other underiying
The iniial notification date should be lft empty.
gister goes v, the nitialnotifcation
v from the lst oftraditional
™ ESMA 1760 Securtsations_desgnated_as st from_01.01_2019_regulation_2402_2017_2.
of the STS notifcation. [ B
por goes ive,
will be retrieved from date of the final
daten Box
is submitted as a draft STS notification.
published in the p The date of notfication to ESMA. N/A General Information N/A
computed by the system from he drait
as final.
(DATE_TEXT-YYYY- final he issue date at the
Nz STssiz MM-DD) submitted. earliest.

Example: 2020-01-31 (text format)

Field codes are highlighted in amber where;
~field is left blan}
last notification date i in the future; or
 feld has errors in format




v
Where an authorised third-party has
provided STS verifcation services in
accordance with Artcle 27(2) of
Regulation (EU) 2017/2402, indicator party h: ided ST
o ficat
N2g sTss13 Authorised Third party flag N that e e
"“:"3 ‘”’:‘ ;“';'"“E ﬁ“ at d cod ighighted in amber if the field s eft bankor p Where an authorised third-party has
authorised third party firm. "N"is | Fild codes are highiighted in amber f the field i left blank or has errors in format. provided TS vereation sonices in
’EW":“ W""‘d”: 3“‘“""‘:" third accordance with Article 27(2) of
party has provided STS verification  Authorised Third party Regulation (EU) 2017/2402, a Article 27(2) General Information N/A
services. statement that compliance with the STS
- criteria was confirmed by that
Where an authorised third-pa Field is o it Third Party flag for STSS13 is authorised third party firm.
2
Authorised Third party Prime Collateralised Securities (PCS) EU SAS has. accordance with Article 27(2) of
N29. sTss13 atemont CET verified that the Alba 14 SPV S.r.| securitisation {TEXT-5000} Regulation (EU) 2017/2402, a Field codes are highlighted in amber where
ccomplies with the STS criteria tateme t - field is left blank and "Y" is reported for third party flag; or
STS crteria was confirmed by that fild s fllec-in and "N" s reported for the authorised third party flag; or
authorised third party firm. field has errors in format
Fildis o Authorised Third Party flag for STSS13 s
Where an authorised third-party has | reported with
provided STS verification services in
N30 stss1a Authorised Third Party name | Prime Collteralised Securities (PCS) EU SAS {TexT-100} accordance with Artcle 27(2) of Fild codes are hghiighted in amber where
Regulation (EU) 2017/2402, the name | - field is left blank and "Y" is reported for the authorised third party flag; or
of the authorised third party -field is filled-in and "N" is reported for the authorised third party flag; or Where an authorised third-party has
field has errors in format. provided STS verificaton services in
accordance with Article 27(2) of
FRANCE Fld & mandtory i bx o ot Whan ALt TPy g or TS5 | Authorised Third party Regulation (£U) 2017/2402. the name |19 27(2) General Information N/A
reed with " p
Where an authorised third-party has | "“P°" of the third party’s name and the
” rifcation in country of establishment.
. provided STS verification services Select the relevant EEA country in the drop-down list. v
31 GEED Authorised Third party (CounTR £y | FOrdance with Artice 272 of
country - Regulation (EU) 2017/2402, the
B pour 2402, e Field codes are highlighted in amber where
oo i o ~field s left blank and "Y" s reported for the authorised third party flag; or
party ~field s fillec-in and "N" is reported for the authorised third party flag; or
- fild has errors in format.
France - Autorité des Marchés Financiers (AMF)
Field Authorised Third is reported
The name of the competent authority | with
that has authorised the third party as
ilable on ESMA website under the Select in th name of th
peatane o A b . o ° Where an authorised third-party has
list of p country as reported in the Authorised website
provided STS verification services in
Authorised Third party third parties with under the list of Competent authority supervising compliance of third parties with Article accordance with Article 27(2) of
N32 sTss15 Lo {CA_CODE} Article 28 of SecReg. 28 of SecReg (https://s 28-  Authorised Third party Article 27(2) General Information N/A
Competent Authority 2 Regulation (EU) 2017/2402, the name
tes/de 777_lst_of_designated_competent_authorities_under_securitisation_regulation.pcf)
- - - - - - of the competent authority that has
fault/fils/library/esma33-128- o comee
777_list_of_designated_competent_au | Field codes are highlighted in amber where .
thorities_under_securitisation_regulati | - feldis left blank and "Y" is reported for the authorised third party flag; or
on.pa) field s fllec-in and "N" s reported for the authorised third party flag; or
fild has errors in format.
N
Check box in Box N igi or: i
A check box a established in the Union. A"Yes’ or o' statement as to whether
Ceizatoycgodeinal originator or original lender is a credit not nota
N33 stss17 lender) is not a Credit oy ® ® e & : Article 27(3) Confirmation N/A
bt institution or investment firm Check boxin v rinvestme
established n the Union. not a eredit institution nor nvestment firm established in the Urion. established in the Union.
Field codes are highlighted in amberif thefeld s lft blank or has errors in forma.
N/A
Box I
“N/A" should be reported where the originator or original lender s a credit institution or
investment firm established in the Union (STSS17 check-box is N").
“Confirmed should be repy with not
rigin he f n evenf credit-granting cri i
Credit granting crteria {Confirmed/Unconf| originated in the form of a loan even if credit-granting criteria does not apply with respect.
N34 stss1a totrade recelvables.
imed/N/A}
Confirmation and optional comment Where the answer to field STS17 is
shatthe orginators or ofiginal Feld e areighght b wher e hearswer o el
lender's credit granting criteria, it originator's ororiginal lender' cedi
processes and systems in place are N Ine\ﬂ “5 left blank; erd I " feldis Confirmation that the credit rimn criteria, Em:esxes and Article 27(3) Confirmation o
exccuted in accordance with Artce 9 |~ WATIS 19t rebertedn Box o complete and ST el s ' of eranting compies wih Arices | 20N TR, PR
of Regulation (EU) 2017/2402 where |~ V/A"is reported in 8ox to complete an eldis Y% or
fild has errors in format.. accordance with Article 9 of Regulation
the Originator or origina lender) is
(EV) 20172402
a Credit intitution
Box to complete may contain additional explanation
Field
is equal to N/A.
N3s stss1a [t {TExT-5000)
compliance comment Field the rea: for a not apply to
transactions with trade receivables.
in the feld has errors in
format.
N/A Box to complete should contain the confirmation indicator
(Confirmed/Unconfirmed/N/A).
“N/A" should be reported where the originator or original lender is a credit institution or
investment firm established in the Union (STSS17 field is "N").
. stssio Credit granting criteria {Confirmed/Uncont|
supervision confirmation irmed/N/A} Field codes are highlighted in amber where:
~"Unconfirmed" is reported; or y . .
Confirmation and optional comment - field is left blank; or Where the answer o feld STS17 is
g 'Yes", confirmation that the credit-
that the credit-granting as referred to | - “N/A"is not reported in Box to complete and STSS17 field is "N"; or Confirmation that the credit
Pt o granting as referred to n Artcle Article 27(3) Confirmation N/A
in Article 27(3)(a) of Regulation (EU) | - "N/A"is reported in Box to complete and STSS17 field is "Y"; or granting is subject to supervision
27(3)(a) of Regulation (EU) 2017/2402
2017/2402 is subject o supervision. | - field has errors in format.
is subject to supervision.
Box to complete may contain additional explanation.
Field
Credit granting critr
N37 sTSS19. GEIELEEHTEIE {TEXT-5000} s equal to N/A.
supenvision comment
Field codes are highlighted in amber where it s not the case or the feld has errors in
format.
Confirmed .
. e True sale or assignment {Confirmed/Uncont| Field codes are highlighted in amber where:
transfer confirmation irmed} - field is left blank; or
field s equalto "Unconfirmed’; or
- fild has errors in format.
Pursuant to the Receivables Transfer Agreement, the.
Orginator has assigned and transferred without
recourse (pro soluto) to the Issuer, which has
purchased, in accordance with artcles 1 and 4 of the Confirmation and condse explanation
Italan Securitisation Law and artice 58 of theItalan n how the transfer of the undierlying A concise explanation of how the
@RI AR A exposures is made by means of true Transer of the underlying transfer of the underlying exposures is
A MG 00 i D e e S sale or transfer with the same legal ostres by . H‘:er madie by means of true saleortransfer |, o0 Concise Explantion Item 3.3 of Annex 19 of Commission Delegated
aiing out ofth Lease Conracts.Th transer o the e ortransferwith the samelega) rpesres b with the same egal ffectn a maner o Regulation (1) 2015/980
(e et s e e R e Ao s against the selleror any third party that s enforceable against the seller or
e sleorsssgnment | o :;f:ﬂ(“::;’:l’:":;“::;::: el ol pursuant to Artice 2011 of Regulation | Box to complete should contain the concise explanation. any third party.
N39 stss20 < ® e o ey |mexT10000} | (€U) 201772402,
o ) throug
Fi i mberf the field i lft blank or has errors in form:
i the Itaian Official Gazette no. 46 of 18 April 2024, ield codes are highlighted in amber if the field is left blank or has errors in format.
The true sale nature of the transfer of the
Receivables and the validity and enforceability of the
me s covered by the legal opinion issued b
Legance - Avvocati Associati, acting as legal counsel
1o the Joint Arrangers.
For a further explanation, reference is made to
sections entitled 'Summary of Principal Documents -
| The Receivables Transfer Agreement' of the.
Prospectus and the Receivables Transfer Agreement.
N Checkboxin
A check box as to whether any of the provisions referred to in points 5e)Wor (b) of Article 20(2) of Regulation (EU) 2017/2402 are
found in the securitsation and "N" otherwise.
severe clawback provisions referred to
Nao stss21 Subject to severe clawback Ny in Artice 20(2) s r (6 O REBUISTON | e e ighighted in amber where
(€U) 2017/2402 are found in the
~field is left blank; or
securitisation.
fild s equal to"¥"; or A concise explanation on whether any
- field has errors in format. of the severe clawback provisions
Item 3.3 of Annex 19 of Commission Delegated
No severe clawback referred to in Article 20(2)(a) or (b} of | Article 20(2) Concise Explanation R:gulam‘: 1EUJEZUIQ 080 ston Delee
B0x to complete should contain the concise explanation. Regulation (EU) 2017/2402 are found in
A concise explanation on whether an the securitisation.
concise explanation on WREMErany  |gye field should be left blank when "Subject to severe clawbask" check-box is "N".
Subject 1 severe cowback of the severe clawback provisions
Na1 sTss21 ‘ {TEXT-10000} | referred to in Article 20(2) (a)or (b) of
explanation Regulation (EU) 2017/2402 are found Field codes are highlighted in amber where:
e onion fild s left blank and "Subject to severe clawback” checkcbox s "Y"; or
: - field is not left blank and "Subject to severe clawback" check-box is "N"; or
fild has errors in format
N/A Box to complete should contain the confirmation indicator
(Confirmed/Unconfirmed/N/A).
Nz stss22 it .‘ﬁsz;’”"‘“"' Field codes are highlighted in amber where:
P field is left blank; or
ield is equal to "Unconfirmed; or
Confirmation and optional comment
|ttt T S e [N TS | — ten 3 e 1t conmsnes
20(3) of Regulation (EU) 2017/2402 1§ 4 & Regulation (EU) 2018/980
ool Box to complete may contain additional explanation. laws 2017/2402 3pply.
N3 sTss22. Clawback provisions {TEXT-5000} Field should be lef lawback is
exemption comment equal to N/A.
Field in field has errors in format.
N
Check bo in Box to complete should contain:
-"¥" where the sellr i not the original lender
The sell t the | Indicator that the seller is not the
N4 sTss23 e /N ndicator that the seller s not the - "N" where the seller is the original lender
lender flag originallender
Field codes are highlighted in amber i thefield s left blank or has errors n forma.
WA
(Confirmed/Unconfirmed/N/A).
UN/AT por the seller is b
Nas sTss23 Tmn:;er where‘ |‘hedseHer s {Confirmed/Unconf Where the seller is not the original
ot the original lender b lender, a statement confirming that th
confirmation Loz Field codes are highlighted in amber where:  Transfer where the seller is not lendef, a statement confrring that the Item 3.3 of Annex 19 of Commission Delegated
~field is left blank; o the oriinl ender ecuritisation complies with Article Article 20(4) Confirmation Regeistion (E0) 2015/%60
Confirmation and mandatory - "Unconfirmed” s reported; or ! 20(1) t0 20(3) of Regulation (EV) 2!
explanation that the securitisation -"N/A"is not reported and STS523 check-box is "N"; 2017/2402.
complies with Article 20(1) to 20(3) of | - "N/A"is reported and STSS23 check-box is
Regulation (EU) 2017/2402 (where the | - field has errors in format.




sellris not the original lender).
I ——— the sellris not the original lender confirmation s not "N/A"
not the original lender {TEXT-10000) eld should be lf not
[ confirmation i equal to N/A
in field has errors in format.
[ Boxto complete should contain the confirmation indicator
(Confirmed/Unconfirmed/N/A).
exposures by means of an t later stage
than at the closing of the securitsation.
rranser st aer stage . “Confirmed" should be reported where that perfection (at a later stage than a the closing
b of flected through the required minimum pre-determined
confirmation irmed/N/A} exposures
an assignment and perfected at a later in Article 20(5) of 2017/2402.
stage than at the closing of the
Sevurtisaton, confimmaton and Field codes are highlighted in amber where:
concise explanation on how and field isleft blank; or
whether that perfection i effected at |~ f1ld is €qual to "Unconfirmed"; or
east through tne required minmam | - feld has errors informat. Where the transfer of the underlying
exposures i performed by means of an
pre-determined event triggers as lsted
e 20(5) o hesimeen () assignment and perfected at a ater
2017/2402. Box fer at a later stage than at the closing of the
stage confirmation is not "N/A" securitsation, a concise explanation on
ranster ata ater stage e how and whether that perfection is
BEatcy field atalater is equalto i by means of oh the required Item 3.3 of Annex 19 of Commission Delegated
/A d perfected ata | minimum Aricle 20(5) Concise Explanation Remaion 20 3019/980
later stage tiggers as listed in Artile 20(5) of
Field codes are highlighted in amber where it s not the case or ield has errors in format. Regulation (EU) 2017/2402.
Where alternative mechznisms of
WA E te o transfer are used, a confirmation that
an insolvency of the orginator would
alternative mechanisms oftransfer are not used. ot eiudica of revent the SSPE rom
Alternative mechanism {confirmed/uncont, enforcng Its ghts,
confirmation irmed/N/A} Field codes are highiighted in amber where:
Where alternative mechanisms of field s left blank; or
transfer are used, confimationand | -fieldis equal to "Unconfirmed"; or
optional comment that an insolvency | - field has errors n format.
of the oiginator would not prejudice
or prevent the SSPE from enforcing its
ights pursuant to Article 20(5) of e con
A Regulaton (E0) 2017/2002. mechanism confirmation s not "N/A".
emative mechanism
comment RIEIFETD) Field should be lf is equal to
in field has errors in format.
Confirmed sor .
Representations and {Confirmed/uncont, Field codes are highlighted in amber where:
warranties confirmation irmed) leld s left blari; or
ield is equal to "Unconfirmed
ield has errors n format.
onfirmation
on how and whether there are A concise explanation on how and
U DT D AR EE g (D) representations and warranties whether there are representations and
AR i e O W provided by the sellr that the warranties provided by the seler that
BT N e B B T T e underlying exposures included in the the underlying exposures included in
CAEE R BRI ED securitisation are not encumbered or Item 2.2.8 of Annex 19 of Commission
(e e DR T S EH S A Ing otherwise ina condition that can be: or otherwise ina condition that can be | 1€ 20(6) Concise Explanation Delegated Regulation (EU) 2019/980
et e, ety foreseen to adversely affect the foreseen to adversely affect the
e e e enforceability of the true sale or enforceability of the true sale or
stss2s o) transfer with the same assignment or transfer with the same
TR DI TE legal effect pursuant to Artcle 20(6) | Field codies are highiighte in amber if the ield s left lank or has errors in format. legal effect.
has represented and warranted to the Issuer that, as o Regulation (EU) 201772402
of the Valuation Date, all the Receivables compiied
with the Critera, For further details, see the section
of the Prospectus entitled ‘Summary of Principal
Documents - The Recelvables Transer Agreement -
Representations and warranties in
relation to the Recelvables'
Confirmed sor .
e {Confirmed/uncont, Field codes are highlighted in amber where:
eligiilty crteria £
o imed) eld i lft blani; o
field is equal o "Unconfirmed
ield has errors in format.
TESTTEC
Receivables Transfer Agreement (for further detalls
see the section of the Prospectus entited "The
Portolio- Selection Criteia of the Portfolio’) and
none of the Transaction Documents provide for i) a
e e Confirmation and concise explanation
performance of the Securitisation dependent both on o how the underyng exporutes
the performance of the Recelvables and on the ransferred rom, or asigned by, the
performance of the portfolio management of the oler o the S9PE moet
Securitsation, thereby preventing any investor in the predetermined, clear and documented
EIpe AR eligibilty citeria which do not allow
Receivables without considering the portfolio for active portollo managementof
management strategy of the Servcer, o (i) a thowe dnatonay |80
sTss26 performed for basis pursuant to Article 20(7) of
Regulation (EU) 2017/2402. Field codes are highlighted in amberf the feld s lft blank or has errors in forma.
performance, increased yield, overall financal
returns o other purely financialor economic benefit
(see Clause 24.3 (Representation and warranties of
the Originator under the Securitsation Regulation) of
the Intercreditor Agreement). I particular, under the A concise explanation on how:
Receivables Transfer Agreement the Originator has - the underling exposures transferred
the option to repurchase any of the Receivables only from, or assigned by, the seler o the
10 the extent that the pre-determined conditions set SSPE meet predetermined, clear and
forth under Clause 14 (Opzione di acquisto di singoli documented eligibility criteria which do
Credit) of the Recelvables Transfer Agreement, not allow for active portiolio
Clauses 14.4 (Opzione di riacquisto) and 14.7, a
paragraph ) of the Servicing Agreement are met. ; Secton’ of Anmex 19 of Commission
ving d transer of the Aricle 20(6) Concise Explanation
Confimed sor . dscretonaty e Delegated Reulation (EU) 2019/980
basis securitisation is based on clear
;J::;ch:‘n:r:::::: : {Confirmed/Unconf Field codes are highlighted in amber where: processes which facilitate the.
imed) leld s left blani; or identiication of which exposures are
ez eld is equal to "Unconfirmed"; or selected for or transferred into the
ield has errors in format. securitisation and tht they do not
— allow for their ative portfolio
Receivables Transfer Agreement (for further detalls management on a discretionary basis.
see the section of the Prospectus entited "The
Portolio- Selection Criteria of the Portfolio’) and
none of the Transaction Documents provide for i) a Confirmation and condse explanation
Co DTS T on how the selection and transfer of
performance of the Securitisation dependent both on the undrlying oxpacres inthe
the performance of the Recelvables and on the cniation s buced om clear
performance of the portfolio management of the oroscsses which oot the
Securitsation, thereby preventing any investorin the Hiontiication of which exposores are
Notes from modellng the creditrisk of the: elected for ot ransfemod o e
Receivables without considering the portfolio Secutiation and that they do not
management strategy of the Servcer, o (i) a o for thet sox
=5 portfolio management which i performed for
speculative purpases alming to achieve hetter pursuant to Article 20(7) of Regulation | Field codes are highlighted in amber if the field is left blank or has errors in format.
performance, increased yield, overall inancal Ty 201772402
returns o other purely financialor economic benefit
(see Clause 24.3 (Representation and warranties of
the Originator under the Securitsation Regulation) of
the Intercreditor Agreement). I particular, under the
Recelvables Transfer Agreement the Originator has
the option to repurchase any of the Receivables only
tothe extent that the pre-determined conditins set
forth under Clause 14 (Opzione di acquisto di singoli
Credit) of the Recelvables Transfer Agreement,
Clauses 14.4 (Opzione di riacquisto) and 14.7,
paragraph ) of the Servicing Agreement are met.
Confimed sor .
Field codes are highlighted in amber where:
stss27 eld i lft blani; or
ield is equal to "Unconfirmed
ield has errors in format.
@ e
Originator has represented and warranted that, as at
the Valuation Date and the Transfer Date, the
Portfolio comprised Receivables which were
homogeneous in terms of asset type, taking nto Confirmation and detaled xplanation
CEEEIA R G i B T3 a5 10 the homogeneity of the pool of A detailed explanation as to the
cash flows ofth sse ype ncuing the ndertyng expasres acking he homogenettyofthe polof undeying
G R v e T securitsation pursuant to Article exposures backing the securitisation.
characteristics o the Lease Contract t being, 20(8)of Regulation (EU) 2017/2402 For that purpose, include a reference to
updertoodha For that purpose, include a reference the EBA RTS on homogeneity tem 2.2.7 of Annex 19 of Commission
(B A NEREIC Dl to'the EBA RTS on homogeneity Homogeneity ofassets (Commission Delegated Regulation (£u) | 1% 20(®) Detalled Explanation Delegated Regulation (EU) 2019/980
pesn soatiatad s the onifary courss odbusness ot (Commission Delegated Regulation [XX/XXXX], and explain in detail how
the Originator,in compliance with credit granting. (€) (2019/1851], Box each of the conditions specified in the
stss27 P 3 ISR T how each of the conditions specified in Article 1 of that Delegated Regulation
I e G I S iy the Article 1 of that Delegated Field codes are highlighted in amber if the field is left blank or has errors in format. are met.
(b)the Receivables have been managed under similar Rogulation are met
servicing procedures; (c) the Portfolo includes only
one asset.type of recelvables, that is Originator's
receivables towards the Lessees that qualiy as
enterprises in accordance with Reccomendation
(€(2003)1422) of the European Commission of 6 May
2003, and belong to the following sub-sector of
business activity (credit facites, including loans and
leases, provided to any type of enterprise or
corporation’) pursuant to the RTS Homogeneity, and
(d) within this sub-sector of business activity (eredit
facilties, including loans and leases, provided to any
Confimed sor .
srssas Field codes are highlighted in amber where:
Confirmation and optional comment eld Islet blank; or .
that the underlying exposures do not '::: ‘;“:{::‘: :‘”";‘r:';"“ed " A confirmation that the underlying
include any securitisation positions Exposure Obligations: | 2205Ures donot incude any tem 2.2 of Amnex 19 of Commission Delegated
and that the notified securitisation is securitisation positions and that the | Article 20(9) Confirmation
R T TR G TN T DT BRE therefore not a re-securitsation o re securitsation notified securitisation i therefore not a Regulation (EU) 2019/980
[ AT oD T pursuant to Article 20(9) of Regulation re-securitsation.
and the Transfer Date, the Portfolio did not comprise. T 201772402 Box to complete may contain additional explanation.
stss28 any securitisation positions. For further details see
the sections of the Prospectus entitled 'Summary of Field codes are highlighted in amber where the field has errors in format.
Principal Documents - The Receivables Transfer
Agreement'and "The Portfolio”.




sTss29

Soundness of the
underwriting standards
(ordinary course of

business) confirmation

Confirmed

{Confirmed/Unconf|
irmed).

Box

Field codes are highlighted in amber where:
ield is left blank; or

ield is equal to "Unconfirmed"; or

ield has errors in format.

sTss29

Soundness of the
underwriting standards

&
Originator has represented and warranted that, as at
the Transfer Date, (i the Receivables have been
originated by the Originator in the ordinary course of
its business (i) each Lease Contract was entered into
only after the Originator o its agents have diligently
complied with the provisions of the Credit Standards
(also pursuant to article 8 of Directive 2008/48/EC),
and the relevant Debtor has met allthe criteria set
out therein (i) the Credit Standards are no less
stringent than those that Alba Leasing S.p.A. had
applied to similar non-securitised exposures at the
time of their creation. In addition, under the
Intercreditor Agreement, the parties thereto have

disclosed

o potential pricing (through t
Securitsation Repository) the underwriting standards
pursuant to which the Receivables have been
originated; furthermore the Originator has
undertaken to full disclose to potential investors
without undue delay any such undenwriting
standards as may be updated from time to time f
they affect the Credit and Collection Policis or the
renegotiation procedures relating to the Receivables,
through the Securitisation Repository, pursuant to
artcle 20, paragraph 10, of the Securitisation
Regulation (for further detals, see the section of the

{TEXT-32767}

Confirmation and detailed explanation
as to whether the underlying
exposures were originated in the
lender's ordinary course of business
and whether the applied underwriting
standards were no less stringent that
those applied at the same time of
origination to exposures that were not
securitised pursuant to Article 20(10)
of Regulation (EU) 2017/2402.

Box to complete should contain the detailled explanation.

Field codes are highlighted in amber if the field isleft blank or has errors in format.

sTss29

Soundness of the
underwriting standards
(disclosure) confirmation

sTss29

Confirmed

{Confirmed/Unconf|
irmed).

Box

Field codes are highlighted in amber where:
ield is left blank; or

ield is equal to "Unconfirmed
ield has errors in format.

Soundness of the
underwriting standards

&
Originator has represented and warranted that, as at
the Transfer Date, (i the Receivables have been
originated by the Originator in the ordinary course of
its business (i) each Lease Contract was entered into
only after the Originator o its agents have diligently
complied with the provisions of the Credit Standards
(also pursuant to article 8 of Directive 2008/48/EC),
and the relevant Debtor has met allthe criteria set
out therein (i) the Credit Standards are no less
stringent than those that Alba Leasing 5.p.A. had
applied to similar non-securitised exposures at the
time of their creation. In addition, under the
Intercreditor Agreement, the parties thereto have
acknowledged that the

riginator has fully discl
before pricing (through the Securitsation Repository)
the underwriting standards pursuant to which the.
Receivables have been originated; furthermore the
Originator has undertaken to fully disclose to
potential investors without undue delay any such
underwriting standards as may be updated from
time to time if

they affect the Credit and Collection Policies or the
renegotiation procedures relating to the Receivables,
through the Securiisation Repository, pursuant to.
article 20, paragraph 10, of the Securitisation

{TEXT-32767}

Confirmation and detailed explanation
as to whether the underwriting
standards and any material changes.
from prior underwriting standards
have been or will be fully disclosed to
potential investors without undue
delay pursuant to Article 20(10)of
Regulation (EU) 2017/2402.

Box to complete should contain the detailled explanation.

Field codes are highlighted in amber if the field is left blank or has errors in format.

sTss29

Residential Loan
requirement confirmation

N/A

{Cor
irm

nfirmed/Unconf
red/N/A}
Confirmation and detailed explanation
how securitisations where the

underlying exposures are residential
foans, the pool of underlying

sTss29

Residential Loan
requirement explanation

{TEXT-32767)

exposures meet the requirement of
the second paragraph of Article 20(10)
of Regulation (EU) 2017/2402.

Box to complete should contain the confirmation indicator
(Confirmed/Unconfirmed/N/A).
“N/A" should be reported only for non Residential loans.

Field codes are highlighted in amber where:

~feld is left
- "Unconfirmed" is reported; or

- feld has errors in format.

~"N/Ais not reported and STSS10 fild i not " residentil mortgage
~"N/Ais reported and STSS10 fild i "residential mortgages; or

I Loan

Box
requirement confirmation is not *

Field should be left Loan

equal to N/A.

Field codes are highlighted in amber where it is not the case or fild has errors in format.

sTss29

Borrower's creditworthiness
assessment confirmation

sTss29

Confirmed

{Confirmed/Unconf
irmed)

Borrower's creditworthiness

Originator has represented and warranted that, as at
the Transfer Date, (i) the Receivables have been
originated by the Originator in the ordinary course of
its business (i) each Lease Contract was entered into
only after the Originator or its agents have diligently
complied with the provisions of the Credit Standards
(also pursuant to article 8 of Directive 2008/48/€C),
and the relevant Debtor has met allthe criteria set
out therein (i) the Credit Standards are noless
stringent than those that Alba Leasing 5.p.A. had
applied to non-securitised exposures at the.
time of their creation. In addition, under the.
Intercreditor Agreement, the parties thereto have

Originator has fully disclosed to potential investors
before pricing (through the Securitsation Repository)
the underwriting standards pursuant to which the.
Receivables have been originated; furthermore the
Originator has undertaken to full disclose to
potential investors without undue delay any such
underwriting standards as may be updated from
time to time if

they affect the Credit and Collection Policies or the
renegotiation procedures relating to the Receivables,
through the Securitisation Repository, pursuant to.
article 20, paragraph 10, of the Securitisation

Confirmation and detailed explanation
as to whether an assessment of the
borrower's creditworthiness meets the
requirements set out in Article 8 of
Directive 2008/48/EC[3] or paragraphs
1104, point (a) of paragraph 5, and
paragraph 6 of Article 18 of Directive

Field codes are highlighted in amber where:
ield isleft blank; or
field is equal to "Unconfirmed"; or
~field has errors in format.

2014/17/EV14) or,
i inthird

counties.

Field codes are highlighted in amber f the fild is left blank or has errors in format.

Soundness of the underwriting.
standard

A detailed explanation:
- 25 to whether the underlying
exposures were originated in the
lender's ordinary course of business
and whether the applied underwriting
standards were no less stringent that
those applied at the same time of
origination to exposures that were not
securitsed.

25 to whether the underwriting
standards and any material changes
from prior underwriting standards have
been or will be ully disclosed to
potentialinvestors without undue delay.
~on how securitsations where the
underlying exposures are residential
loans, the poo of underlying exposures
meet the requirement of the second
paragraph of Article 20(10) of
Regulation (EU) 2017/2402.

a5 to whether an assessment of the
borrower's creditworthiness meets the
requirements set out in Artcle 8 of
Directive 2008/48/EC(3] or paragraphs
1104, point a) o paragraph 5, and
paragraph 6 of Aticle 18 of Directive
2014/17/EU{4] or, where applicable,
equivalent requirements in third
countries

Article 20(10)

Detailed Explanation

Item 2.2.7 of Annex 19 of Commission
Delegated Regulation (EU) 2019/980

sTss30

OriginatorLender Expertise
confirmation

Confirmed

{Confirmed/Unconf
irmed)

sTss30

Originator/Lender Expertise
explanation

Under the Receivables Transfer Agreement, the
Originator has represented and warranted that it ()
has a more than 5 (five) year-expertise i originating
exposures and carrying out securits

nature to the Receivables; and (i) is afinancial
intermediary registered in the special register held by
the Bank of Ialy pursuant to Article 106 of the Italian
e i ised

Confirmation and detailed explanation
as to whether the originator or original
lender have expertise in originating
exposures of a similar nature to those
securitised pursuant to Article 20(10)
of Regulation (EU) 2017/2402

for capital and prudential purposes by the Bank of
Italy complying with the prudential and capital
requirements established by the Bank of Italy (for
further details, see the sections of the Prospectus
entitled 'The Originator, the Servicer and the Cash
Manager' and "Summary of Principal Documents -
 The Receivables Transfer Agreement").

Field codes are highlighted in amber where:
ield is left blank; or

field is equal to "Unconfirmed"; or
~field has errors in format.

Box to complete should contain the detailed explanation.

Field codes are highlighted in amber if the field is left blank or has errors in format.

Originator/Lender Expertise

A detailed explanation as to whether
the originator or original lender have
expertise in originating exposures of a
similar nature to those securitised,

Article 20(10)

Detailed Explanation

Item 2.2.7 of Annex 19 of Commission
Delegated Regulation (EU) 2019/980

sTss31

Defaulted or restructured
exposures confirmation

sTss31

Confirmed

{Confirmed/Unconf
irmed)

aer TansTer Agreement, the
Originator has represented and warranted that, as at
the Valuation Date and as at the Transfer Date, none.
of the Receivables (i) related to a Delinquent Lease.
Contract or a Defaulted Lease Contract, (i) was in
default pursuant to article 178, paragraph 1, of
Regulation (EU) No. 575/2013 and, as far as the
Originator is aware, none of the Lessees nor the
relevant Guarantors: (a) have been declared
insolvent or had a court grant thelr creditors a final
non-appealable right of enforcement or material
damages as a result of a missed payment within
three years prior to the Closing Date of the relevant

Defaulted

totheir non-
performing exposures within three years prior to the
Transfer Date; or (b) as at the date of conclusion of
the Lease Contracts, where applicable, were
registered in a public credit restry of persons with
adverse credit history o, in the absence of such
public credit registry, in another credit registry
available to the Originator; or (c) have a credit
assessment or a creditworthiness score indicating
the existence of a risk of default on contractually.
agreed payments significantly higher than that of
comparable non-securitised exposures held by the.
Originator (for further details, see the section of the

{TEXT-32767}

A detailed explanations as to whether:
the transferred underiying exposures
donot include, at the time of
selection, defaulted exposures (or
restructured exposures) as defined in
Article 20(11) of Regulation (EU)
2017/2402.

- the requirements referred to in
Article 20 (11) (a) () and i) of
Regulation (EU) 2017/2402 are met;

Field codes are highlighted in amber where:
ield is left blank; or

field is equal to "Unconfirmed"; or
~field has errors in format.

ref i
Article 20 (11) (b) of Regulation (EU)
2017/2402 are met ;

- the requirements referred to in
Article 20 (11) (c) of Regulation (EU)
2017/2402 are met.

Field codes are highlighted in amber f the field is left blank or has errors in format.

Transferred underlying exposures
[without exposures in default

A detailed explanations as to whether:
-the transferred underlying exposures
do not include, at the time of selection,
defaulted exposures (o restructured
exposures) as defined in Article 20(11)
of Regulation (EU) 2017/2402.

- the requirements referred to in Article
20(11) (2) i) and (i) of Regulation (EU)
2017/2402 are met.

- the requirements referred to in Article
20 (1) (b) of Regulation (EU)
2017/2402 are met;

- the requirements referred to in Article
20 (11) (c) of Regulation (EU)
2017/2402 are met.

Article 20(11)

Detailed Explanation

Item 2.2.8 of Annex 19 of Commission
Delegated Regulation (EU) 2019/980

sTss32

At least one payment at the
time of transfer
confirmation

Confirmed

{Confirmed/Unconf
irmed)

Confirmation and optional comment

should be reported below.

Field codes are highlighted in amber where:
~field is left blank; or
~field has errors in format.

o time of tranfor of

“Unconfirmed" should be reported in Box to complete where no payment was made at
the time of the transfer of the exposures. In that case, at least one of the exemptions.




At least one payment at the

Under the Recelvables Transfer Agreement, the
Originator has represented and warranted that, as at
the Valuation Date and the Transfer Date, eacl
Lessee has made at least one payment of an
Instalment, at any title, with respect to the relevant

the exposures, the debtors have made
atleast one payment pursuant to
Atticle 20(12) of Regulation (EU)
2017/2402.

Box to complete may contain additional explanation.

N74. STSS32 time of transfer comment Receivable. The exemption set forth in section 20(12) | {TEXT-5000}
of Regulation (EU) 2017/2402 is not applicable as the- Field codes are highlighted in amber where the field has errors in format.
securitisation i not backed by exposures payable na
single instalment, For further detal see the section
of the Prospectus entitled 'Summary of Principal
Documents - The Recelvables Transfer Agreement.
A confirmation whether, at the time of
Only possible values in Field are: transfer of the exposures, the debtors
o exemtion thetime ’ Items 3.3 and 3.4.6 of Annex 19 of
-single for revalving po b At st on have made ot least onepament | vtice2012) Confirmation Commission Delegated Regulation (EU)
instalment 2019/580
- maturity of less than 1 year for revolving securitisations having a maturity of less than 1 exemption under Article 20(12) of
pay on Regulation (EU) 2017/2402 applies.
/A
pop
w75 stssiz Payment exemption wsm) for STSS32 ndicating whether, at the time oftranfer o the exposures, the debtors have
Article 20(12) of 2017/2402.
Selectthe exemption that applies
under Article 20(12) of Regulation (EU) | Field codes are highlighted in amber where:
2017/2402 for revolving - "At least one payment at the time of transfer” is "Unconfirmed" for STSS32 and field is
securitisations backed by exposures. left blank or equal to "No exemption" or "N/A"; or
payable in - at the time of transfer” is "Confirmed" for STSS32 and field is
‘having a maturity of less than one not left blank; or
vear,including without imitation field has errors n forma.
‘monthly payments on revolving credits.
Boxto complete may contain additional explanation.
Fieldshould be lft blank where "At lest one payment at the time of transfer” for STS532
Payment exemption s Confirmed.
N76 STSS32 o {TEXT-5000}
Field codes are highlighted in amber where:
~field is ot left blank and "At east one payment a the time of transfer" is "Confirme
forsTSS32; o
feld has errors n format.
Confirmed Box P
N77 STss33. Degree of dependence on {Confirmed/Unconf Field codes are highlighted in amber where:
repayments confirmation irmed) el s lftblani; o
field is equal to "Unconfirmed'
feld has errors n format.
Under the Recelvables Transfer Agreement, the
Originator has represented and warranted that the
repayment of Receivables arising from Lesse
Contracts by Lessees is ot predominantly
dependent on the sale of the Assets,since: Confirmation and detaied explanation
() the Residual Optional Instalment of each of the degree of dependence of the Repayment of the hlders shal |- 4€1316d explanation of the degree of
Receivable ontractuallydetermined at maturity date repayments o the holdersof the Repament of thenoers sl | gependence of the repayments o the e 3.4 of A 19 of Commisson
e e e e £ securitisation positon on the sale of o olders of Artice 20(13) Detalled Explanation el
(fifty per cent) of the total Outstanding Amount of assets securing the underlying oloof aosots the sale of assets securing the
the relevant Receivable as of the date of execution of exposures pursuant to Article 20(13) underlying exposures.
—_ of Regulation (EU) 2017/2402 Box to complete should contain the detailed explanation.
N8 stss33 " &= oned mparagraph ()| TEXT32767)
T Fieldcodesare highighted in amber f th feld i eft blank o has errors in format.
sufficiently spread over the duration of the
Securitisation . In addition, each Lease Contract
provides instalments (i) to be paid in accordance with
a French* amortisation plan providing for all
instalments, or series of instalments, having.
constant amounts, and (b) consisting of a principal
‘component and an interest component. Please refer
tosection Summary of Principal Documents - The
Receivables Transfer Agreement'.
Confirmed .
Complance with isk
- stss3 e {Confirmed/Uncon, Field codes are highlighted in amber where
S irmed) el s leftblank;or
feldis equal to "Unconfirmedt; o
Confirmation and concise explanation | - field has errors i form.
Under the Itercreditor Agreement and the oriinal lender of 2 non-ABCP
Subscription Agreements, the Originator has securitisation comply with the risk
undertaken that it willetain with effect from the etention requirement as provided for
Issue Date and maintain on an ongoing basis a in Article 6 of Regulation (EU)
(Comliance with risk material net economicinterest ofat least  (ive) per 2017/2402.
Ngo stssia retention requirements {TexT-10000)
explanation Ce o T T Field codes are highlighted in amber f the field isleft bank or has errors in format.
(3)(a) of article 6 of the Securitisation Regulation
{please refer to section headed "Summary of the
Principal Documents - Intecreditor Agreement" of
the Prospectus)
be reported in Box| ported, this L&
ot th ey Ger i) . |1004 15 e GLEdtase
et sressa - tetains the materialnet economic
interest pursuant to Article 21(1)of | o\ e are highlghted in amber where:
Regulation (EU) 2017/2402.
- nether entity name nor enityLEl s reported
- field has errors n formt.
ntty . -
Name of the ntity (where LEl s not. | Retaning entiy LEL
available) that retains the material net
N8z S BT CECS0) ‘economic interest pursuant to Article | Field codes are highlighted in amber where:
21(1) of Regulation (EU) 2017/2402. | - neither entity name nor entity LE! is reported
field has errors n forma.
v Only possible values in Box to complete are Y o
Box to complte should contain Y where vertica slice s used for retaining the isk and ' concse explanation as to how the
N othervise. originator, sponsor or original lender of
1svertical slic in accordance with
a non-ABCP securitisation comply with
a3 GEE) M=l Ny Article 6(3){a) of Regulation (EU) Field codes are highlighted in amber where: the risk retention requirement as
2017/2402 used forretining the is |- 1405 S ETER provided for i Artice  of Regulation
- all options are filled-in with (EV) 2017/2402.
- field hs errors n forma. An ndicaton which entity retans the
N nly possble values in Bos to complete are "Y" or " material net economic nterest and
B0x to complte should contain Y where seler’s share s used for retaning the isk and which option s used for retaning the
"N otherwise. ik including
1ssele’s share in accordance with ) v i n sccordance wih
Nea stssaa el share L ey | Feldcodes ae ihlgted n amberwhere Artice 6(3)(a) of Regulation (EU)
- feld s left bl 201772402,
~all options are fillec-in with "N"; or (2) sellers share in accordance with tem 3.1 of Annex 8 and ltem 3.4.3 of Annex
- feld has errors in format. * Arice 21(1) Concise Explanation 19 of Commission Delegated Regulation (EU)
N Only possible values in Box to complete are requirements 2017/2402; Jors/ass
Box v (3) randomly:selected exposures kept
kept |sheetis ¢ the isk and on balance sheet, in accordance with
s srssaa e W - on balance sheet, in accordance with Artice 6(3) c)(3) of Regulation (EU)
o le 6(3) () (3) of field in amber where 2017/2402;
2017/2402 used for retaining the isk? | - field s left blank; or (4) firstloss tranche i accordance with
all options ar fillctin with Atice 6(3)d) of Regulation (EU)
- field has errors in format. 2017/2402;
N nly possble values in Bos to complete are "V or " (5)first loss exposure in each asset in
- ranchels e accordance with Artcle 6(3)e) of
and"N" otherwise. Regulation (EU) 2017/2402;
1s st osstranche in accordance with 610 compliance it sk stention
Nas stssa Firstloss tranche o A SN O Regulatlon €U) | ber e irememts s ot A 6 of
2017/2402 used for retaining therisk? |~ L BT IRTRY Regulation (EV) 2017/2402;
al opions are filed-in with "N or 7) other optons used.
- field has errors n formt.
N Only possible values in Box to complete are
X oy used for
Isfirtloss exposure ineach assetin | retaining the isk and "N" otheruise
First loss exposure in each accordance with Article 6(3)(e) of
&7 S Ny Regulation (EU) 2017/2402 used for | Field codes are highlighted in amber where:
retaining the risk? field s leftblank; or
alloptions ar fillctin with
- field hs errors n forma.
N nly possble values in Bos to complete are "V or "
y
Is there no compliance with risk requirements and "N otherwise.
s srossa No compliance with isk - retention equementsSetOUE N L e
retention requirements Artice 6(3)of Regulation (EU) e s et bk or
2017/24027 ~field is filled-in with "Y"; or
all options ar fillckn with "N or
- field hs errors n forma.
N nly possble values in Bos to complete are "V or "
8o to complete should contain °Y" where other optionsis used for etaining the isk and
"N otherwise.
Nes G Olhe:option indicetor oy Field codes are highlighted in amber where:
- field s lftblank; o
Isother options used fo retaining the | - alloptions are filec-in with "N'; or
Artice 21(1) of - field has errors n formt.
Regulation (EU) 2017/24027 If Yes
please provide the used option.
o is reported
o srossa Other options used [
comment
Field in fild has errorsinformat
Confirmed
{Confirmed/Unconfirmed/N/A).
Mitigation of nterest rates
wr | s s curenc i ] TR ——

confirmation

ield is left blank; or

ield is equal to "Unconfirmed
feld has errors in format,




3
Originator has represented and warranted that there
is no currency rsk under the Securitisation since both
the Recevables and the Notes are denominated in
Euro. Inrespect of interest rate risk, the Originator
notes that the Receivables have or may have
(following,inter ala, renegotiations) nterest Confirmation and condse explanation
e as to whether the interest rates and A concise explanation as to whether the
e currency risks are appropriately interest rates and currency risks are
CUR IR D T A R 5, T mitigated and that measures are taken Mitigation of Interest rates (R) | appropriately mitigated and that . . ltems 3.4.2 and 3.8 of Annex 19 of
et to mitigate such rsks and confirm that and currency risks () Risks | measures are taken to mitgate such | "% 212} Concise Explanation Commission Delegated Regulaton (£U)
Notes wil bear nterest a a ate based on the och measiresare avalable 0 ks and oo shat such messures 2019/550
Mitigation of Interest rates | U COR determined on each Interest Determi investors under Article 21(2) of B0x to complete should contain the concise explanation. are available to investors.
o2 stssas g Grimeryz ® s Regulation (EU) 2017/2402.
explanation e Field codes are highlighted in amberif the feld s lft blank or has errors in forma.
aresult, there could be a rate mismatch between
interest accruing on the Rated Notes and on
the Portfoio. No hede transactions have been
entered into i order to hedge the said interest rate.
tiskand a5 a result of such unhedged mismatch, a
change in thelevel of the EURIBOR could adversely
impact the abiity of the Issuer to make payments on
the Rated Notes.
I this respect,the Originator notes, however,that
89.46% of the aggregate Qutstanding Principal of the
Receivables as at the Valuation Date derives from
Lease Contracts with a floating nterest rate indexed!
No derivatives Box a
No dervatives/Unconfirmed).
Derivatives not
No3 stss36 purchased/sold by SSPE ionon Field cades are highlighted in amber where:
confirmation eld i left blani; or
rmed) ield is equal to "Unconfirmed; or
firmati fleld has ercors n format. A concise declaration that the SSPE has
Pursuant to Condition 5.1, letter (p), the Issuer has that the SSPE has not entered into I— by |Potenered no dervative conracts Items 3.4.2 and 3.8 of Annex 19 of
covenanted not to enter Inta any dertvative, save as derivative contracts except in the except in ferred to | Article 21(2) Concise Explanation Commission Delegated Regulation (EU)
permitted by article 21, paragraph 2, of the circumstances referred to in Articles in Articles 21(2)of Regulation (EU) 2019/980
Regulation (EU) 2402/2017; and i accordance with 21(2)of Regulation (EU) 2017/2402. 2017/2402,
Derivatives not e ecamtios Tt et e Oroator Box to complete should contain the concise explanation.
Noa sTss36 purchased/sold by SSPE {TEXT-10000)
explanation R AT LA Field codes are highlighted in amber i thefield s lft blank or has errors n forma.
does not nclude any derivative (For further details
see the section of the Prospectus entited ‘Summary
of Principal Documents - The Receivables Transfer
Agreement).
WA Box to complete should contain the confirmation indicator
(Confirmed/Unconfirmed/N/A).
“N/A" should be reported only where no derivatives are used.
S Field codes are highlighted in amber where:
o5 srssa7 e {Confirmed/Unconf field s left blank; or
e imed/N/A} fild s equal o "N/A" and STSS36-Derivatives not purchased/sold by SSPE
Confirmaton and concise explanation | Ttions not el to"No dervatives";or
o whether any hodging Imthaments | - Fld 10t equal to “N/A” and STSS36-Derivatives not purchasedsold by SSPE A concise explanation on whether any
e urdoen o confirmation i equal to "No derivatives'; periatives sing common hedging instruments used are Items 3.4.2 and 3.8 of Annex 19 of
Cocamented sceoring to commonly | - eld s €qualto "Unconfirmed; or i underwritien and documented Article 21(2) Concise Explanation Commission Delegated Regulation (EU)
o e |_=fied has errorsin format. according to commony accepted 2019/980
21(2) of Regulation (EU) 2017/2402. standards.
S standards underwriting derivatives confirmation is not "N/A'
N6 stss37 :::Er:;:::g derivatives {TEXT-10000) e ——
confirmation s equal to N/A.
Field codes are highlighted in amber where it s not the case or field has errors in format.
Confirmed
(Confirmed/Unconfirmed/N/A).
No7 stss3s ::';i’:‘:‘:::l‘;”::m I‘f"ﬂ’::;:‘f:{“”‘““’ Field codes are highlighted in amber where:
eld i lft blani; or
ield is equal to "Unconfirmed
ield has errors n format.
Confirmation and concise explanation
For the purpose of compliance with article 21(3) of o whether and how any referenced A concise explanation on whether and
the Regulation (EU) 2402/2017, () the rate of interest payments under the how any referenced interest payments
interest applicable in respect o the Notesis d labilties are under ts and item 2.2.2 and 2.2.13 of Annex 19 of
calculated by reference to the 3 months EURIBOR calculated by reference to generally interest | liablities Article 21(3) Concise Explanation Commission Delegated Regulation (EU)
(please see Condition 7 (nterest)) and (i) the Lease used market interest rates or generally rates enerally used market interest rates or 2019/980
Contracts originating the Recelvables provde for a used sectoral rates reflective of the generally used sectoral rates reflctive
loating rate, cost of funds pursuant to Article 21(3 of the cost of funds
o (oot b o of sty ke Field cades are highlighted in amber i the field s left bank or has errors n format.
101 0r 3 months EURIBOR (please refer to the.
sections entitled 'Description of the Transaction
Documents - The Recelvables Transfer Agreement’
and 'The Portfolio - Slection Critera of the
Recelvables'of the Prospectus).
Confirmed sor .
oo srssio ::::::"'::t";:: (- (Confrmed/uncon Field codes are highlighted in amber where:
o= imed) eld i lft blani; or
ield is equal to "Unconfirmed
field has errors in format.
Following the delivery of a Trigger Notice, () no
amount of cash shall be trapped in the Issuer
Accounts beyond what s necessary to ensure the
operational functioning of the lssuer o the orderly
payments of the amonts due under the Notes in Confirmation and decaration in o trapping of cosh folowing | > ecraton ngeners terms that
accordance with the Post-Enforcement Priority of general terms that each of the e ey |c3ch f therequiements of Aricle | o Conise Explanation Item 3.4.5 of Annex 19 of Commission
Payments and pursuant to the terms of the requirements of Article 21(4) of e 21(4) of Regulation (EU) 2017/2402 are Delegated Regulation (EU) 2019/980
Transaction Documents, as required by Article 21, Regulation (EU) 2017/2402 are met met.
Acceleration notice / paragraph 4, letter (a), of the EU Securitisation terms,
N100 sTss39 enforcement requirement | Regulation and the EBA Guidelines on TS Citera, (i) | (TEXT-10000)
explanation roceeds are applied to redeem the most senior Field cades are highlighted in amber i the field s left bank or has errors n format.
class of notes n a post enforcement scenario and the
Notes will amortise sequentialy(for further details,
see Conition 6.2 (Post-Enforcement Prioriy of
Payments) and (i no provsions of the Transaction
Documents reuire the automaticliquidation of the
Portfolio at a market value (for further detall,see
Clause 20 (Disposal of the Portfolio and of individual
Recelvables) of the Intercreditor Agreement).
Confirmed sor .
ot stssao No trapping of cash (Confrmed/uncon Field codes are highlighted in amber where:
confirmation imed) eld i lft blani; o
eld is equal to "Unconfirmed;
Confirmation and optional comment feld has errors n format.
that no cash would be trapped
R R G T U o T T T {alowing he delver of enfrcement (alNo amount o cash shallpe | Cnfimation thatno ash would be . Item 3.4.5 of Annex 19 of Commission
of cash shallbe trappedn the Issuer Accounts or an acceleration notice pursuant to trapped trapped folowing the delivery of Artide 21(4)t2) Confirmation Delegated Regulation (EU) 2018/980
beyond whatis necessary to ensure the operational Article 21(4)a) of Regulation (EU) enforcement or an acceleration notice.
funtloning of the Issuer or the.ordery payments of 2017/2402 Box to complete may contain additional explanation
o2 stssao No trapping of cash the amounts due under the Note in accordance with | e oo
comment the applicable Post-Enforcement Priority of
Field codes are highlighted in amber where the field has errors in format.
Payments and pursuant to the terms of the
Transaction Documents
(for further detais,see Contion 6.2 (Post-
Enforcement Priority of Payments).
Confirmed sor .
o srssat Sequential amortisation @ Confirmat Field codes are highlighted in amber where:
confirmation imed) Ut prncion eceim rom the eld i lft blani; or
Underying exposates are passed 10 ield is equal to "Unconfirmed Confirmation that principal receipts
e mvestors s sequente field has errors in format. i from the underlying exposures are
- ot llbe | passed to the investors via sequential . Item 3.4.5 of Annex 19 of Commission
Following the service of a Trigger Notice, any amortisation of the securitisation passed toinvestors amortsation of the securitisation Arice 21(4)(6) Confirmation Delegated Regulation (EU) 2019/980
principal amount arising from the Receivables will be positions, as determined by the positions, as determined by the
distrbuted to the Noteholders in accordance with seniority o the securitsation position . :
1 i e - pursuant o Artile 21(4)(b) of Box to complete may contain additional explanation. seniority ofthe securitisation position
naos stssat comment Payments and pursuant to the terms of the {TECzs000) Regulation (EU) 2017/2402 N
et Decurments (o ot et 00 Field codes are highlighted in amber where the feld has errors in format.
Condition 6.2 Post-Enforcement Priorty
Payments)).
Confirmed sor .
ios srssaz Reversed repayment on (Confrmed/uncon Field codes are highlighted in amber where:
seniority confirmation imed) eld i lft blani; or
Confirmation and optional comment ield is equal to "Unconfirmed
that the repayment of the field has errors in format. nallnotbe Confirmation that
ot to be . Item 3.4.5 of Annex 19 of Commission
reversed with regard to their seniorty & positionis nottobe | Article 21(4)c) Confirmation Delegated Regulation (EU) 2019/950
Following the service of a Trigger Notice, the Class A e ot seniority reversed with regard to their seniorlty.
B Regulation (EU) 2017/2402 Box to complete may contain additional explanation.
106 srssaz Reversed repaymenton | repayment of principal, n priority to the other (o)
LI ID ot erbarusic st vl Field codes are highlighted in amber where the feld has errors in format.
Notice (for urther detals, see Condition 6 (Pririty of
Payments)).
Confirmed sor .
. srssas No automatic iquidation (Confrmed/uncon Field codes are highlighted in amber where:
confirmation imed) eld i lft blani; or
Confirmation and optional comment ield is equal to "Unconfirmed
that not any provisions require field has errors in format. () n0 provisions sall requie. | (0L ovisons
require automatic iquidation of the | Article 21(4)(d) Confirmation ttem 3.4 of Annex 19 of Commission
exposures at market value pursuant to underhing exposures atmarker | S ST IAEIR ST Delegated Regulation (EU) 2019/950
No provisions of the Transaction Documents require Articl 21(4)(d)of Regulation (EU) value
the automatic iquidation of the Portfolio at a market 2017/2402 Box to complete may contain additional explanation.
N108 sTssa3 o [ is, see Clause {TExT-5000)
the Portfolio and of individual Receivables) of the Field codes are highlighted in amber where the field has errors in format.
Intercreditor Agreement).




Confirmed
nfrme Box to complete should contain the confirmation indicator
(Confirmed/Unconfrmed/N/A).
Field should be "N/A" where transaction featuring non-sequential prioriy of payments.
Non-sequential priority of does fating to
a0 o g mm‘:& Y {Confirmed/Unconf| resulting in the priority of payment reverting to sequential payments in order of seniority
. Artic f Regulation 402.
e irmed/N/A} pursuant to Article 21(5) of Regulation (EU) 2017/2402.
Field codes are highiighted in amber where:
Confirmation and optional comment el s left banks o
that transaction featuring non- e caual o Unconfmed
sequentialpriorty of payments include | "eld has errors in format.
triggers relating to the performance of
Before the senice of a Trigger Notice, the payment of the underlying exposares resulting
the interests on the Mezzanine Notes will rank in the priorty of payment reverting to
priority in respect of the repayment of principal of sequentia payments n order of
B e T e N Semiorty pursuant to Artide 21(5)of
Subordination Event occurs (please refer to Condition Regulation (E0) 2017240
6.1 (Pre-Enforcement Priority of Payments)). The B
Ee ) o o Ll priority of payments triggers confirmation is not "N/A
ito srssaa Non-sequential prorty of | 220100 Por e e et | rexr-s000) Confirmation that transaction featuring
paymens triggers comment | u LN BRI Field should be left blank where STS544-Non-sequential prioriy of payments triggers non-sequential priority of payments
BT E) confirmation is equal to N/A. include triggers relating to the
s e T ey performance of the underlying
e tnnreialmslb sl Field n fied has errors in forma. exposures resuling in the prioricy of
h“ ‘“ en! "f’ “’;: "3"" ”dp"“l v tothe sequential artice 21(5) Confirmation Item 3.4.5 of Annex 19 of Commission
jethenclesses ofiotes (fofuthenetall seg sequentialpriority of payments | payments n order of seniority. Delegated Regulation (EV) 2019/980
Condition 6.2 (Post-Enforcement Priority of
Payments) Confirmation that such triggers include
Confirmed atleast the deterioration in the credit
quality of the underlying exposures
(Confirmed/Unconfitmed/N/A). below a predetermined threshold
Field should be "N/A" where transaction featuring non-sequential prioriy of payments.
resulting in the priorty of payment reverting to sequential payments in order of seniority
s stssaa BRI (ccn:;:f:/unmni pursuant to Article 21(5) of Regulation (EU) 2017/2402.
[T o=y Confirmation and optionalcomment | L ber
that such triggers include at least the "ﬁ “: ‘: :’:I ‘gk ighted in amber where:
setroration nthecedit qualityor | ek letbnkor
the underlying exposures below a fieldis equalto "Unconfirmed;or
pursuant to | +eld s eaual to "V/A” and "Confirme" is reported for ST5544 - Non-sequential proriy
Article 21(5) of Regulation (EU) v ol
~field has errors in format.
deterioration | P2Yments n respect of the Notes are made Box to complete may contain the concise explanation.
Nz stssaa a a {TExT-5000} pletemay planation:
trigger comment iy
g Field codes are highiighted in amber where the fild has errors in format.
Confirmed P
s o Servicer expertise {Confirmed/Uncont, Field codes are highiighted in amber where:
confirmation irmed) eld s lf or
field s equal to "Unconfirmed; or
field has errors in format.
The Servicer is o the opinion that it has the required
expertise in servicing leases which are of a similar Confirmation and detailed explanation
e e A —— on how the requirements of Article A detailed explanation on how the
article 21(8) of Regulation (EU) 2017/2402, as () Itis 21(8) are met. As part of the d the f Article 21(8) are met.
A S s m e explanation, include references to any policies and s part of e | e Detailed Explanation Item 3.4.6 of Annex 19 of Commission
the Bank of taly and enrolled in the regiter of the policies and procedures intended to adequate procedures and risk | references to any policies and Delegated Regulation (EU) 2019/980
A T S A i ensure compliance with these management controls i place [ procedures intended to ensure
S Finanziar) held by the Bank of Itay pursuant to e 21(8) compliance with these requirements.
N114 STSs54 emammf‘* article 106 of the Consolidated Banking Act, (i) it has  |{TEXT-32767} (b) of Regulation (EU) 2017/2402
more than the required 5 years' experience in Field codes are highiighted in amber if the field i left blank or has errors in format.
servicing leases; and (i) it has well documented and
adequate policies, procedures and risk management
controls relating to the servicing of the Receivables
(for further detail, see the section headed ‘Summary
of Principal Documents - The Servicing Agreement’
and 'Credit and Collection Policles and Recovery
Procedures' of the Prospectus).
WA Box to complete should contain the confirmation indicator
(Confirmed/Unconfirmed/N/A).
A nota
Early termination {Confirmed/uncont, revolving securitisation.
nis STssas confirmation irmed/N/A}
Confirmation and concise explanation, | Feld codes are highiighted in amber where:
r eld nk; or A con lanation, wher
where applicable, on revolving el bt b o g sesonwn (Ao ir;l’n::e::‘: o
v ield s equal to "Unconfirmed’; or icable, visions i
early amortisation events for Items 2.3 and 2.4 of Annex 19 of Commission
nts for termination of revolving i rrors in for Articl ise Explanation
events for termination of revolving eld has errors in format. revatving pevod | 21(610)of Regulation (EU) 2017/2402 | artce 21(6) Concise Explanatio Delegatad Reguiation (EU) 2019/980
period based on prescribed trggers
pursuant to Article 21(6) of Regulation e documentation.
(€V) 2017/2402 termi
Early terminat confirmation is not "N/A".
116 sTssas [T ey {TEXT-10000)
& Field should be left blank where STS545-Early termination confirmation is equal to N/A.
Field codes are highiighted in amber where tis not the case orfield has errors i format.
WA
(Confirmed/Unconfirmed/N/A).
A nota
revolving securiisation.
Credit quality deterioration {Confirmed/uncont,
b STsse trigger confirmation irmed/N/A} Field codes are highiighted in amber where:
~field i eft blank
Confirmation and concise explanation | - “Unconfirmed” s reported; or A concise explanation where applicable,
where applicable, on deteriorationin | - "N/A"is not reported and STSS45-Early N/AT; or inthe credit |on how the provisions in Art 21(6)(a) of tems 2.3 and 2.4 of Annex 19 of Commission
the credit quality of the underlying ~"N/A" s reported and STSS45-Early termination confirmation is not!N/A'; or qualiy of the underlying Regulation (EU) 2017/2402 are Article 21(6)(a) Concise Explanation Deleganed Regulation (1) 2019/380
exposures pursuant to Artcle 21(6) (2) | - feld has errors in format. exposures reflected in the transaction
of Regulation (EU) 2017/2402 documentation.
redit quality
deterioration trigger confirmation is not "N/A".
Credit quality deterioration
Ni1g sTssas (TEXT-10000)
trigger explanation ‘ J Field should be left blank where STS546-Credit qualty deterioration trigger confirmation
s equal toN/A.
Field in field has errors in format
WA Box to complete should contain the confirmation indicator
(Confirmed/Unconfrmed/N/A).
A nota
revolving securitisation.
Insolvency-related event {Confirmed/Uncont,
N119 sTssa7
confirmation irmed/N/A} Field codes are highiighted in amber where:
Confirmation and conise explanatin, | {6111 ft bank " I concise explanation, where
where applicable, on occurrence of an |~ Unconfirmed” s reported; or A b fan insol st on bow the provions o
insolvency-related event of the el e e “ /A or e orinateror | wiegers At 25(6)0 of Reguiotion | Artice 21(6)E) Concise xplanation Items 2.3 and 2.4 of Annex 19 of Commission
originator or servicer pursuant to Ao reported and sTssaEarly terminaton confimation s ot N/AT;or e © {EU) 201772402 s refocted inthe P Delegated Regulation (EU) 2019/980
Article 21(6) (b) of Regulation (EU) field has errors in format. o
2017/2402 g
event confirmation Is not "N/A".
Insolvency-related event
N120 sTssa7 £XT-10000)
explanation fu 4 Field should be left is equal to
Field codes are highiighted in amber where tis not the case orfield has errors i format.
WA
(Confirmed/Unconfirmed/N/A).
A nota
revolving securiisation.
iz e PRt ?Cnn:;z/e:)/unwnf T
value confirmation irme il codes e nplghed n s where & concse explanation, where
Confimationand concise exlanatin, | “fEsletBank applcable, on how the provisionsor
where applicable, on value of the - Unconfirmed" is '”:":' o ) . o (c) value of the underlying triggers in Art 21(6)(c) of Regulation
underling exposures held by the SSPE |~ /AT 8ot reperted and ST9545 Earytermnation confirmation s "W/ of oxposures held by the SSPE falls | (€0) 2017/2402 arereflcted nthe [ o) Concise Explanation Items 2.3 and 2.4 of Annex 19 of Commission
falls below a pre-determined threshold | \/a i eporied n ~Early termination confitmation is not"N/AL; or below using cross- P Delegated Regulation (EU) 2019/980
to Article 21(6) (c) of - field has errors in format. references to the relevant sections of
Regulation (EU) 2017/2402 the underlying documentation where
the information can be found
threshold value confirmation s not "N/A".
Pre-determined threshold
ni22 sTssas (TEXT-10000)
value explanation f J Field should be lef
equalto N/A.
Field in field has errors in format
WA Box to complete should contain the confirmation indicator
(Confirmed/Unconfirmed/N/A).
A nota
revolving securitisation.
New underlying exposures
{Confirmed/Unconf
N123 sTssag falu i
i irmed/N/A} Field codes are highiighted in amber where:
[FiToE Confirmation and concise explanation, | - field is et blank
where applicable, on 2 falure to ~"Unconfirmed” is reported; or (d)a failure to generate sufficient |A concise explanation, where
ving N STssas- “N/AT; or ying exposures applicable, on how the provisions in Art tems 2.3 and 2. of Anmex 19 of Commission
exposures meeting pre-determined | - “N/A" i reported and STSS45-Early termination confirmation is not"N/A"; or meeting 21(6)(d) of 017/2402 | Artice 21(6)(d) Concise Explanation
Delegated Regulation (EU) 2019/980
credit quality(trigger for termination | feld has errors in format. quality trgger for the transaction
of the revolving period) under Article
21(6) (@) of Regulaton (£0) 2017/2402 |
ox 3
R AR, exposures failure generation confirmation is not
N124 sTssa9 jo oSt {TEXT-10000) eld should be left
= confirmation is equal to N/A.
Field codes are highiighted in amber where tis not the case orfield has errors in format.
Confirmed P
azs stsss0 Participant duties {Confirmed/Uncont, Field codes are highiighted in amber where:
confirmation irmed) leld s left blani; or
field s equal to "Unconfirmed; or
field has errors in format.




B
21(7)(a) of the Regulation (EU) 2402/2017. The
service providers are: () the servicer, who s
appointed under the Servicing Agreement (please
refer to section headed " incipal
Documents - The Servicing Agreement” of the
Prospectus); (i) the corporate services provider, who Confirmation and optional comment
is appointed under the Corporate Services et the transaction docurmentation
C o specifies allof the requirements under elinformation regarding Confirmation that the transaction
S I AT Article 21(7) (a) of Regulation (EU) e o e | documentation specife al ofthe Atice 210716) Confirmation Item 3.2 of Annex 19 of Commission Delegated
e T R AR 2017/2402 on the contractual & Artcle 21(7) (a) of Regulation (EU) 2019/980
e U TR obligations, duties and responsiblities Regulation (EU) 2017/2402.
s;r::f Ai;e;-":lemm (rll;f::r;i':‘: 'ﬂ;ﬂ:z;iﬂ““ of the servicer and the trustee, if any, | Box to complete may contain additional explanation.
N126 sTsss0 Participant duties comment | /""" o P |mexr-soo0 and other ancillary service providers.
Sendchng Agreement: of the Prospectis); and (V] the Field codes are highiighted in amber where the field has errors in format.
Cash Manager, the Calculation Agent, the Account Nt
Bank and the Paying Agent, who are appointed under
the Cash Alocation, Management and Payment
Agreement (please refer to section headed
“Summary of Principal Documents - The Cash
Alocation, Management and Payment Agreement”
of the Prospectus). The contractual obligations,
duties and
responsibiltes of the Servicer, the Representative of
the Noteholders and the other service providers are
set out in the relevant Transaction Documents and
summarised in the relevant se
Confirmed
e Box «
Niz7 srsssi Servicing Continuity (Confirmed/Uncont] Field codes are highiighted in amber where:
confirmation irmed) leld s left blari; or
field s equal to "Unconfirmed
Confirmation and optional comment feld has ertors in format.
that the securitisation documentation
The Originator confirms compliance with article expressly satisfies the requirements of
21(7)(b) of the Regulation (EU) 2402/2017. The Article 21(7) (b) of Regulation (EU)
R R T 2017/2402 on the processes and Confirmation that the securitsation
ensuring a default by or an insolvency of the Servicer responsibiltes necessary to ensure y ice 210716) Confirmation Item 3.2 of Annex 19 of Commission Delegated
e s e that a default by or an insolvency of requirements of Artcle 21(7) (b) of Regulation (EU) 2019/980
including the replacement of the defaulted or the servicer does not resultin a Regulation (EU) 2017/2402.
o insolvent Servicer with the Successor Servicer (please termination of servicing, such as a Box to complete may contain additional explanation.
N128 sTss1 = refer to section 'Summary of Principal Documents - | (TEXT-5000} contractual provision which enables
The Servicing Agreement' of the Prospectus). In the replacement of the servicer in such | Field codes are highlighted in amber where the field has errors in format.
addition, the Issuer has appointed the Back-Up case.
Servicer which wilreplace the Servicer in accordance
with the terms and conditions specified in the Back-
Up Servicing Agreement (please refer to section
“summary of Principal Documents - The Back-Up
Servicing Agreement'of the Prospectus).
WA
(Confirmed/unconfirmed/N/A).
N p not have
iz srsss2 Derivative Counterparty (Confirmed/Unconf| ¢ e optional comment | GeTVaivES.
Continuity confirmation irmed/N/A} that
satises 9l of the informationrefrred et Confirmation that the transaction
toin Article 21(7) (c) o Regulation el s left banks or o
{E0) 2017/2402 on provisions that eldis equal to "Unconfirmed; or ounterparty te | e Confirmation Item 3. of Annex 19 of Commission Delegated
o ield has errors in format. c y in Article 21(7) Regulation (EU) 2019/980
() of Regulation (EU) 2017/2402.
unterparties in the case of their {c)of Regulation (EL) 2017/
default, insolvency, and other specified
events, where applicable. !
N30 srsss2 Derivative Counterparty (Em! Box to complete may contain additional explanation.
Continuity comment
Field codes are highiighted in amber where the field has errors in format.
WA Box to complete should contain the confirmation indicator
(Confirmed/Unconfirmed/N/A).
“N/A" should only be reported where not applicable.
Ni31 sTss3 i Fradelc Y {Confitmed/Unconf| ¢ irmation and optional comment
confirmation irmed/N/A}
h in amber where:
satisfes all of the information under field i lft blank; or
Article 21(7 (c) of Regulation (EU) field s equal to "Unconfirmed; or
2017/2402 on provisions that ensure ield has errors in format.
the replacement of liquidiy providers
in the case of their default, insolvency,
and other specified events, where
applicable. x ntain addition
N3z J— Liquidity Provider Continuity | ool Box to complete may contain additional explanation.
comment
Field codes are highiighted in amber where the field has errors in format.
Confirmation that the transaction
il of the Item 3.8 of Annex 19 of Commission Delegated
Article 21(7) Confirmati
Eime] Box I Provisions information under Article 21(7 (c) of de 2147} onfirmation Regulation (EU) 2019/980
Regulation (EU) 2017/2402.
sz — Account Bank Continuity (Confirmed/Uncont] Field codes are highiighted in amber where:
confirmation irmed) fleld s left blani; or
Confirmation and optional comment ield s equal to "Unconfirmed’; or
that the transaction documentation fleld has errors i format.
allof
The Originator confirms compliance with article Atticle 21(7 (c) of Regulation (EU)
21(7)(c) of the Regulation (EU) 202/2017. The Cash 2017/2402 on provisions that ensure
Allocation, Management and Payment Agreement the replacement of the account bank
contains provsions aimed at ensuring the inthe case o theirdefaul, nsoivency, | et i additional explanat
- oo e - - an other specified events, where 0x to complete may contain additional explanation.
comment default, insolvency or other specified events (please . applicable
" Field codes are highiighted in amber where the field has errors in format.
efer to section 'Summary of Principal Documents -
The Cash Allocation,
Management and Payment Agreement' of the
Prospectus).
Confirmed
e Box «
Nizs srssss Debt situation (Confirmed/Uncont] Field codes are highiighted in amber where:
irmed) leld s left blani; or
field s equal to "Unconfirmed
Confirmation and optional comment feld has ertors in format.
Confirmation that the underlying
that the underlying documentation
sets out in clear and consistent terms, Clear and consistent definitons | Y0CUmentation sets out n clear and
ol ol aed ey Procedos s finions,remedis andsctors : efifors emedes |, oo 1) Confirmaton tem 2.2 f Arnes 19 ofCommison
e aices s Recovery oced uesstond . 8 and actions relating to the debt Delegated Regulation (EU) 2019/980
in clear and consistent terms definitions, remedies relating to the debt situations set out problem loans uatons st ot 1 Avtice 219)of
and actions relating to delinguency and defaut of in Article 21(9) of Regulation (EU) Regulation (EU) 2017/2402,
5 Box to complete may contain additional explanation. egulation (EU) 2017/
Debt situation debtors, deb restructuring, deb forgiveness, 2017/2402.
N136 STSs55 {TEXT-5000}
ks e Field codes are highiighted in amber where the field has errors in format.
recoverles and other asset performance remedies. eld codes are highlighted in amber where the field has errors in format
Please refer to the Servcing Agreement and to
section Credit and Collection Policies and Recovery
Procedures' of the Prospectus.
Confirmed P
Confirmation that the securitsation
Priortis of tand documentation sets out the priorites of
o L {Confirmed/Uncont| Field codes are highlighted in amber where: locumentation sets out the priorties o
Ni37 sTsss6 triggered events payment and trigger events pursuant to
irmed) leld s left blani; or
confirmation . Articles 21(9) of Regulation (EU)
fild s equal to "Unconfirmed; or
porie s 2017/2402.
Confirmation and optional comment |~ eld has errers in format.
that the securitisation documentati
The Transaction Documents clearly spectfy the [ ——— Priorties of payment and triggers ice 21(5) Confirmation Item 3.4.7 of Annex 19 of Commission
Priorties of Payments, the events which trigger P pay cvents Delegated Regulation (EU) 2016/980
changes in such Priorites of Payments as well as the trigger events pursuant to Articles Confirmation that the securtisation
obligation to report such events, and any change in 21(9) of Regulation (EU) 2017/2402.
oo . Sl Box to complete may contain additional explanation. documentation sets out the priorities of
N13g STSS56 o N “he Notes shall be | TEXT-5000} payment and trigger events pursuant to
2 hi re the i rrors in forr Aric
e e Field codes are highiighted in amber where the field has errors in format. rticles 21(9) of Regulation (EV)
2017/2402.
Investor Report. Please refer to section Terms and
ditions of the Notes' of the Prospectus.
Confirmed
e Box «
Confirmation that the provisions under
Nizo srsss? Timely resolution of {Confirmed/uncont, Field codes are highiighted in amber where: Artcle 21(10) of Regulation (EU)
conflcts confirmation irmed) leld s left blari; or 2017/2402 relating to the timely
ield s equal to "Unconfirmed’; or resolutions of contlicts e met.
Confirmation and optional comment fleld has errors i format.
that the der Article v f conf Items 3.4.7 and 3.4.8 of Annex 19 of
Tt e S e 21(10) of Regulation (EV) 2017/2402 between dlasses of investors & Article 21(10) Confirmation Commission Delegated Regulation (EU)
provisions tht faciltate the timely resolution of relating to the timely resolutions of responsibilties of trustee 2019/980
conflcts between Noteholders of different Classes, conflcts are met. Confirmation that the provisions under
Box to complete may contain additional explanation.
y of Artcle 21(10) of Regulation (EU)
N140 STSS57 {TEXT-5000}
i Noteholders and clearly dentify 2017/2402 relating to the timely
Field codes are highiighted in amber where the field has errors in format.
of the Representative of the Noteholders (please resolutions of conflicts are met.
efer to section 'Terms and Conditions of the Notes”
of the Prospectus).
Confirmed
e Box «
ask i that
istorical Default and Loss the information willbe available on demand.
[ e {ontmedfn
confirmation Field codes are highiighted in amber where:
leld s left blani; or
Confirmation and optional comment field s equal to "Unconfirmed; or
that the data required to be made ield has errors in format.
Article 22(1) of
Under the Intercreditor Agreement, the Originator Regulation (EU) 2017/2402 is available i .
has represented and warranted that it has made on static and dynarmic historical Confirmation that the data required to
available, before pricing, through disclosure in the defautt and loss performance. Historical Default and Loss bf:‘:"f f_"a"(aé’lf) ;:‘:j;:‘"ﬂ'?e 2 e 221) Confirmatio Item 2.2.2 of Annex 19 of Commission
Securitsation Repository, to potentialinvestors data erformance Data of Regulation i fon
" . positry, to p Box to complte may contain aditonal explanation per oat Svalible, Statig et where the Delegated Regulation (£U) 2019/980
N1a2 sTsss8 EXT-5000] information can be foun
Performance Data comment | relating to the five years period in respect of i J i be found
_ ° Field codes are highiighted in amber where the fild has errors in format.
receivables substantially simiar to the Recelvables
(for further details, see the section headed
“Summary of Principal Documents - Intercreditor
Agreement" ).
Statement where the data required to | Article 22(1) of Regulation (EU) 2017/2402 can be found.
orical Default and Loss be made available under Article 22(1)
N1a3 sTsss8 £XT-1000]
location fu 3 of Regulaton (EU) 2017/2402 can be | Fied codes are highiighted in amber where:
found. ~field i left blank for public securitisations; or
- field has errors in forma.
Confirmed sor p
o Confirmation that a sample of the
underlying exposures was subject to
2 hi .
Nia — sample external verification (Confirmed/Uncont] Field codes are highiighted in amber where: ertermalvereation pror o he
confirmation irmed) leld s left blari; o
el 1 ool o mconfirmed: issuance of the securities by an
Confirmation and optional comment e noonfrmeds appropriate and independent party.
that a sample of the underlying feld has ertors in format.
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exposures was subject to external | Sample of the underlying
g verification prior to the issuance of the exposures subject to external Article 22(2) Confirmation N/A
ssue Date, it has submitted a representative sample independent party pursuant to Article Confirmation that a sample of the
N14s STSS59 comment appropriate and independent party (please refer to | {TEXT-5000} external verification prior to the
sections 'Summary of Principal Documents - Field codes are highlighted in amber where the field has errors in format. issuance of the securities by an
Intercreditor Agreement' and 'The Portfolio - Pool appropriate and independent party.
Report' of the Prospectus).
N146 D Liability cash flow model {Confirmed/Unconf| Field codes are highlighted in amber where:
confirmation (prior pricing) irmed) field is left blank; or
Confirmation that a liability cash flow field is equal to "Unconfirmed"; or
model s avatabe o poteni e hos ertore oot
5 where this information is available
e e e Crelnatey pursuant to Article 22(3) of Regulation | Box the location flow model is available
has confirmed that it has made available on the (EV) 2017/2402. and may
flow model investors a liability cash flow model (please refer to
il s 7 ety ~field is left blank for public securitisations; or
e
b N Confirmation that a liability cash flow
Field should be equal to "Confirmed" where the STS notification is submitted before model s available to potential investors
v | ssse0 abilty ash flow mocel {contimea/uncont ot ofa ity s fow (10N TR | Confimation s
confirmation (after pricing) irmed} Field codes are highlighted in amber where: model to potential investors pricing, confirmation that such
- field is left blank; or information has been made available to
feld is equal to *Unconfirmed?; or potential investors upon request.
e s ror n formt.
B Confirmation and optional comment.
the Regulation (EU) 2402/2017, the Originator has been made available to potential
an ongoing basis and to potential investors in the Article 22(3) of Regulation (EU)
Bloomberg platforms, a liability cash flow model
N1d9 STSS60 Liability pr {TEXT-5000} Box to complete may contain the concise explanation.
between the Originator, the investors in the Notes,
further undertook to update such cash flow model, in
et e
flows.
N/A
7 Avlabiewhere nformation s valatle
classification is equal to "residential mortgages" or "auto loans/leases"
-"N/A" only where STSS10-Underlying exposures classification is not equal to
“residential mortgages" or "auto loans/leases"
N150 STSS61 oy mealpe i . Confirmati d Field codes ighlig! in amber where:
on whether the information related to - field is left blank, or
M information related to the
the environmental performance of the | . field is equal to "Not available"; or the
assets financed by residential loans, or | - "N/A" is reported and STSS10-Underlying exposures classification is equal to underlying asset o
purssant t Arle 7 (1a) o e OB o O O e csaionts et | RS comsstin of oo oansor esses nvalble. | rtice 2208 a
residential loans or car loans or | pursuant to Article 7 (1)(a) of
Regulation (EU) 2017/2402 and a “residential mortgages” or "auto loans/leases” leases* Regulation (EU) 2017/2402 and a
statement where that information s | - field has errors in format. &
statement where that information is to
e 2300 satener
of Regulation (EU) 2017/2402.
undertaken to include the environmental Id is disclosed.
wst | swsser [ Torthe ool no &) where | TEXT10000) When Envronm forsTssotis i, box
available, in the Loan Tape (please refer to section to complete should be left empty.
"Description of the Transaction Documents -
Intercreditor Agreement' of the Prospectus). Field in field has errors in format.
Confirmed Box P
N152 STSs62 Article 7 compliance gcnnﬁvmed/unwnf Field codes are highlighted in amber where:
field is equal to "Unconfirmed'
compliance with Article 7. In particular, pursuant to
Originator has been designated as Reporting Entity in
‘accordance with article 7(2) of the Regulation 8EU)
2402/2017. Pursuant to the Intercreditor i Confirmation and optional comment
e e o ) Confimaton ad optoal omment
after the lssue Date, it will comply with Article 7 of complying with Article 7 of Regulation
e e 2oy e Ce e (EV) 2017/2402 pursuant to Article 22
information required by Article 7(1) of theRegulation (5) of Regulation (EU) 2017/2402.
e (EU) 2402/2017 through the Securitisation Box to complete may contain additional explanation.
N153 STSS62 comment Repository; and (i) the information under point (a) of | {TEXT-5000}
the Regulation (EU) 2402/2017 and of the
information under points (b) and (d) of the first
subparagraph of article 7, paragraph 1, of the
Regulation (EU) 2402/2017 have been made
available to potential investors before pricing on the
required under article 7, paragraph 1, points (b) and Confirmation that:
(d) of the Regulation (EU) 2402/2017 have in any - the originator and the sponsor are
case been made available by the Originator on the complying with Article 7 of Regulation
Securitisation Repository. (EU) 2017/2402;
Originator and sponsor 7(1) (a) has been made available to
Confirmed responsible for compliance with Article 22(5) Confirmation N/A
reues,
be provi potential investor upon 7(1) (b) to (d) has been made available
N1sa S Underlying information {Confirmed/Unconf sucha request. before pricing at least in draft or initial
it iz Confirmation and optional comment form.
that the information required by Field codes are highlighted in amber where:
Aticle 7(1) (2) has been made fld i left blank; or
available to potential investors before field is equal to "Unconfirmed
pricing upon request pursuant to feld has errors in format.
Article 22 (5) of Regulation (EU)
Under the Intercreditor Agreement, the Reporting 2017/2402.
through Box to complete may contain additional explanation.
N155 STSS62 ——, the Securitisation Repository, in accordance with {TEXT-5000}
Articles 7(1)(a) and 22(5) of the Regulation (EU) Field codes are highlighted in amber where the field has errors in format.
regulation or technical standards.
Confirmed Box P
N1S6 STSs62 Before pm:m‘x gcnnﬁvmed/unwnf Field codes are highlighted in amber where:
Confirmation and optional comment field is equal to "Unconfirmed'
Article 7(1) (b) to (d) has been made
pricing, pursuant to Article 7, paragraph 1, letters (a), orinitial form pursuant to Article 22
T {b) and (d), of the Regulation (EU) 2402/2017. Pre- (5) of Regulation (EU) 2017/2402 Box to complete may contain additional explanation.
N157 STSS62. e = N, Article 7, {TEXT-5000}
paragraph 1, points (a), (b) and (d) of the Regulation Field codes are highlighted in amber where the field has errors in format.
(EU) 2402/2017 will be in any case made available by
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